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ha G |BET T Course Name |Statistical Analysis in Finance
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FE T EEMNEN AR ERETE This course aims to provide students with the
KT AR EAERAHs ERE o fundamental statistical methodologies and

REHE F - ARSI BT L EEENTED techniques in finance.
ERERET S5 LRIRE -
Hill, C., W. Griffiths, and G.
Judge, Undergraduate -

E50%] Econometrics, 1997, John Wiley E:tZ:"ilanlg
& Sons, Inc., B2, (02)2368-
4198.
RETEF BHAERRAE = 40% T H A& ) Total=
niﬁ +30%*HA R i +30%  HiRK & Grading 40%*Assignment+30%*Medterm+30%*Final
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BEEE |
a1 B B AR MR R The course will introduce students simple
=~ TEERNF -~ HEERE linear regression model, ordinary least

BB = Syllabus squares method, multivariate regression.
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Besides, apply models to finacial issues and
data sets by using EXEL or SAS softwares.
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